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ABSTRACT

Given f € L'(T) we denote by wmo(f) the modulus of mean oscillation given
by
1 » 9
Wmo(f)(t) = sup —/fe —mi(f)|=—
0= s i [15E) = minlg]
where [ is an arc of T, |I| stands for the normalized length of I, and m;(f) =
ﬁ f; f(€) 42, Similarly we denote by who(f) the modulus of harmonic oscilla-

tion given by

do

wo()O = sww 1) = PUEIP()

1-t<|z|<1

where P, (e"’) and P(f) stand for the Poisson kernel and the Poisson integral
of f respectively.
It is shown that, for each 0 < p < oo, there exists Cp, > 0 such that
1 1 1
dt dt dt
| @ g < [ poen©rg <, [ wn)or g
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1. Introduction.

As usual we denote by BMO the space of functions f € L'(T) such that
1 i de
£ =sup o [17e) = ma(pl 57 < .
rcr ] Jr 2

where I is an arc of the circle T, |I| stands for the normalized length of I and
1(f) = 1 J; F(€°) 52 We write || fllzmo = [£(0)] + 1 f]]«
If f € LY(T) and 0 < ¢ < 1, we define the modulus of mean oscillation of f at the
point ¢ as

o F)(H) = sup m/f &) —mi ()22,

o<|I|<t
Clearly, for 0 <t < s < 1, one has

w i0) a _2
s 1) = mi(DIgE < 2l

t<|I|<s

Hence, for 0 <t < s < 1, one has

wWmo(F)(1) < wmo(f)(s) < maX{wmom(t)» 2',{”1} (1)

In particular, f € BMO if and only if wno(f)(t) < oo for some (or for all)
0<t<1.

It is known that one can consider other equivalent moduli to define BMO. For
instance, for 0 < g < o0,

_ i 0y qde>1/q
o)) = s (7 [ =mipIg)

It is also well known, by the John-Nirenberg lemma (see [7,8]), that there exist
C1,Cs > 0 such that for all A > 0 and any arc I with || <t,

{0 €T:|f(e?) —mil > A}

<C ___Cox
L€ mo((®
]

From here one gets that, for all t > 0,

Wino (f)(t) & Wno g (f) (). (2)

One can also consider

w000 = s (7 [ 156 - g )
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wmo(f)()—EuEt(lrclf(I/U et — |>>

Clearly one gets

or

Wino (f)(t) < Wi () () < 2wmo(f)(2) 3)

and
Wino (f)(t) < Wimo (f)(t) < 2Wmo (f)(2)-

A function f is said to have vanishing mean oscillation, in short f € VMO, if

1 y o
tim o 15 =PI =

This is a closed subspace of BMO, which can be characterized in many ways
(see [7,8,15]).

Theorem 1.1. Let f € BMO. The following statements are equivalent:
(i) f e VMO.
(i) limy—o+ | T2f — fllB7Mo = O, where Ty f(e') = f(e®~1).

(iil) i, [[Py # f = fllsato = 0, where P (") = R(3r=).

(iv) f belongs to the closure of C(T) in BMO.

(v) limy o+ wmo (f)(£) = 0.

A generalization of BMO is the space BMO(p), consisting of functions f € L!(T)
such that wme(f)(t) = O(p(t)) for a fixed function p with certain properties. The
space BMO(p) has been considered by various authors (see [10,15,17]).

Our aim will be to analyze spaces where the function p is not explicitly given, but
we do know its behavior at the origin in terms of certain integrability conditions.

Given 0 < p < oo, we shall denote by MOP(T) the space of integrable functions
such that f01 [Wamo () (1)L < 0.

Due to (2), the spaces MO? of functions such that fol [Wino,q (f)(£)]P4 < o0 are all
the same for 0 < ¢ < oc.

These spaces were considered in [12] (see page 74), under a different notation. Also
some spaces MOS ~, which are closely related to the ones considered in this paper,
were introduced in [13].

We use the notations

weo(f)(t) = sup_|f(e”) — f(e')]

[0—p|<t
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, do 1/q
z(0+u i0y\1q
w = sup —
0= s (176 Feirg? )
for 0 < g < oc.

Now, for 0 < s < 1 and 0 < p,q < oo, the Besov space B ,(T) consists of
functions in L9(T) such that t~*w,(f) € LP((0,2m), %). Of course the cases By
where 0 < ¢ < 0o correspond to Lipschitz or Holder classes to be denoted LlpS(T)
instead of B3, . (T).

We denote by X, the space consisting of functions L*(T) such that ws(f) €
17((0,27), ).

From (3) we easily obtain, for any ¢ > 0,

Wimno(f)(t) < Cwos (f)(1).

Hence X, C MOP(T) for any 0 < p < oco.
On the other hand, if I, J are arcs on T such that I C J then

ma(F) = ma (O] < FH a1 0

and

Now, given I with |I| < ¢, using the Lebesgue differentiation theorem, one gets
f(e?)y =limmy, f, foraa. 6clI,
n

where I, is a decreasing sequence of arcs containing 6 such that |I,,| = 2|I,41].
Hence using (4), we have that for any f € MO*(T)

|f(e”) —my| < lim|myp, f—mpf|

Z|m1kf mr,_ 1f|

k=1
<O wm
k=1
t ds
<c / Wi ()(5)
0 s
Therefore we obtain, for any ¢t > 0,
t ds
0220 [ wnal N 5)
0

This implies that MOl(T) C Lipy, where Lip, stands for the space of continuous
functions such that

() = f(e)] < Co(lo - ¢l),
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for ¢(t) = sup{ fy wmo(f)(5)% : [y wao(F)(H)% <1},

BMO-type characterizations of these spaces have been extensively considered in
the literature. The reader is referred to [2,3,9] for the case p = co and to [4,5] for
the cases 0 < s and 1 < p < oc.

We shall consider a description of MO?(T) where the averages over arcs are re-
placed by averages with respect the Poisson kernel.

We denote by BMOH the space of functions f € L'(T) such that

do

| fllex = iggA\f(eie) — P(f)(z)|Pz(ei9)§ < o0,

where A denotes the open unit disc, P(f = [p f(e?)P.(e") L and P,(e¥) =
—i6
R(TEE=7). We write || fllzmon = [P(f)(0 )| + IIfH**-
Tt is not difficult to prove (see [7,8]) that f € BMO if and only if f € BMOH with
equivalent norms.
In this situation we define the modulus of harmonic oscillation of f at the point ¢

who(F)(t) = sup /|f ) — P(f)(2)| Pa(ei?) 2

1-t<|z|<1 21

Hence, f € BMO (respect. BMOH) if and only if wme(f)(1) < oo (respect. wpo(f)(1)
< 00).

For 0 < p < oo, we denote by HOP(T) the space of f € LY(T) such that

1

Jo lwno (F)OPF < oo

Of course one can also use other moduli to define this space. For instance, for
0<q< oo,

Who()(B) = sup (/ 7)) — PGz >|QP<19>C”)W,

1—t<|z|<1 27
or
do

Bo(£)(t) = sup inf [ F(e”) e P.(e) T

1-t<|z|<1 €

The main objective of the paper is to show that, for 0 < p < co, we have MO?(T) =
HOP(T) and with equivalent “norms”.

The paper is divided into two sections. The first one is devoted to introducing

MOP(T) and proving some of its properties and the second one to introducing HOP(T)
and to showing that HOP(T) coincides with MO?P(T).

2. Integrable mean oscillation.

We will see first that the modulus of mean oscillation is continuous. We shall use the
following lemma.
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Lemma 2.1. Let f € LY(T). If {I,,} is a sequence of arcs such that lim, . I,, = I
for some arc I with |I| > 0 then

g d9 1 [ 9
s |I|/|f ") ”%‘l]l/l‘f(ee) mrDlgy

Proof. Let us first estimate

1 7 1
uﬂzJﬂﬁ%ﬂnn §;|ﬂ/u %)~ ma(f)| o

g“/uw%nmmw+mmn7mm
20 ﬁ
|H/u (e

< ([ et —m, vw/vw ()22

(1) = mi (D4 2150 (7 = 1)

1] ]
Notice that v(A) = [, f(e?) L and p!(A) = [,|f(e?) —m(f)|2 are a complex and
a positive measure respectlvely with integrable densities. Therefore the result follows
passing to the limit as n goes to oco. 0

Proposition 2.2. Let f € BMO. Then wmo(f) is increasing and continuous in (0, 1].

Proof. Monotonicity has already been proved in our formula (1).
Let 0 < tg < 1 and let us prove that it is left continuous at to. Given £ > 0 we
find I, C T such that 0 < |I;,| <ty and
, do
0
1) =, (D5

Wino (f)(t0) £ 77— +

€

5

Let (t,) be a sequence such that t,, <ty for all n € N and converges to t.
If |I;,| = to, we can find I,, C Iy, such that lim, . I, = I;,. Hence

Wino (f)(t0) — Wmo (f)(tn) <
1

0 ad _ 1 0 a9 =
Sm It0|f(e )mlm(f)|27rlnl/lnf(6 )fmfn(f)|%+§_

Now use Lemma 2.1 to get lim,, oo Wmo(f)(to) — Wmo(f)(ts) = 0.
If |I;,| < to there exists ng such that |[I;,| < t, for n > ng. Hence wmo(f)(to) —
Wino (f)(tn) < § for n > ng.
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To see that it is right continuous at ¢y, we shall argue as follows: Let (t,) be
a sequence such that ¢, > tg for all n € N and converges to t;. We shall find a
subsequence (t,, ) such that limy_, o0 Wmo(f)(tn,,) = Wmo (f)(to)-

Given € > 0 we find [, C T such that 0 < |I,| < t,, and

1 i db
zm@@gmﬁﬂ&wmwﬁﬂ

Let F ={n € N:|I,,| > to}. If F is finite then |I,| <ty for n > ng and
Wmo(f)(tn) — wmo(f)(to) < & for n > ng.

Without loss of generality we assume |I,,| > to for all n € N.
Call Iy = U2, N2, Ii. It is easy to see that Iy is an arc and that |Iy| = to. Take
a subsequence ny, such that (I, ) converges to Iy. We have

1

[To| J1,

1 " a1
SMMZ%”@)‘m%“”

Wino (f)(tny) = Wmo (f)(t0) < Wino(f)(tn,) |f(ei9) —mi,(f) o0

£ = m, (DI +e.

2 Tl ),

The proof is complete invoking Lemma 2.1. O

Remark 2.3. Let f € BMO and take a(f) = lim; .o+ wmo(f)(¢). Hence f € VMO if
and only if a(f) = 0.

For each 0 < p < 0o, we define the quasi-norm (norm for p > 1) on MOP(T) by

1 1/p
|uMm.ﬂpm+<Ah%dﬂ@V?>'

Although the next result is probably known, we include a proof for the sake of
completeness.

Theorem 2.4. Let 0 < p < oo. Then (MOP(T), ||.|lmor) is a complete space.

Proof. Let {f,} be a Cauchy sequence in MO?(T). In particular, there exists f € BMO
such that {f,} converges to f.

Let |I| <t,0 <t < 1. Using that f, — f in L*(T) we get that m;(f,) — mz(f)
and that there exists a subsequence (ny), such that f,, — f a.e.
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do

Now
g 1) = 1) = mitr = D15

1 ) ) do
= [ 1) =t £ () =i (5, = )|
1 . i i do
=g ) = B ) =i = fu)I
) ) 0
< hmklnf ﬁ /Ilf’ﬂ(ele) - fnk(ew) - ml(fn - frm)'%

< limkinf Wino (fro — [y ) ().
Therefore
Wio(frn — f)(t) < limkinf Wino (fro — [y ) (1)
Hence

[ fomottn = D@0%]" < [ iminttunota ~ s

dt

1
< limint / IO

Finally, using that f,, is a Cauchy sequence we get lim,, .|| fn — f|lMo» = 0 and that
f e MOP. O

Proposition 2.5. Let 0 < p < g < oo and s > 0.
(i) MOP(T) € MO(T).
(i) Lipy(T) C N5 MO?(T) € MO'(T) C C(T).
(iii) UpsoMOP(T) C VMO.
Proof. (i) It is a consequence of the following fact:

([ watrior®) " ~ (’i[wmomu—k)p) v

(ii) Note that f € Lip, if and only if wme(f)(t) < Ct*. This gives the first
inclusion.

The fact that MO*(T) ¢ C(T) follows by (5).

(iii) Observe that, for any p > 0 and ¢ > 0, one has

» 1 ! L
wmo(f)"()1og 5 < | wmo(f)"(u) =~ < [|fllmor-
t
Hence lim; o+ wmo(f)(t) = 0 for f € Upso MOP(T). O
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Let us point out some properties of BMO that are shared by these spaces.
Proposition 2.6. If f e MOP(T) then |f| € MOP(T).
Proof. Let t € (0,1) and I C T with |[I| <t¢. Then

| d . do
o LI = miD g < [ = i ()57
+[mr(|f]) = lmr(£)l|
. d
<o [l =lmi (52
2 1. do
<o [ = minig
This shows that wme (| f])(t) < 2 wmo(f)(t) and the proof is complete. O

Recall that 7; denotes the translation operator, that is T; f(e?) = f(e'(?=1). We
have the following result.

Theorem 2.7. Let 0 < p < oo and f € MOP(T). Then
lim ||Tgf — fHMOP = 0
s—0+

Proof. Due to (iii) in Proposition 2.5 f € VMO. Now Theorem 1.1 gives that
lim, o+ |75 f — fllBMO = 0.

Note that wme(Tsf — f)(t) < ||Tsf — fllsmo for all 0 < ¢ < 1.

On the other hand

- = su i — eie —m - ﬁ
ool = 10 = sup [ (T = D) =mi(Tf = ] 5

[7]<t

1 . df
< sup m /I |Tsf(616) - mI(Tsf)‘ %

[T]<t
1 0y _ dd
+‘S}t‘1§ m/jlf(e )= ma(f)| 5
— 2w () (1)

The Lebesgue dominated convergence theorem gives lim, o+ ||7sf — fllmo» = 0. O

3. Integrable harmonic oscillation.

Throughout this section, given z € A\ {0}, we denote by I, the open arc in T with
midpoint % and length |I:[ = 1 — [z]. Given an arc I C T and A < |I|~! we shall
write AI for the arc with the same midpoint and length A|I].

Let us collect several known facts to be used later on.
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Lemma 3.1. There exist constants 0 < C,Cy,Cs, C3 < 0o such that
() 1—1]2| <] — 2| <C (1—|z]), e €I, and z € A.
(ii) Oy

) -

) (e'9) < Cz\fll’ e eI, and z € A.

5 < P( ) < C34k|1[ L e e 2k \ 2P, k€ {1,2,...,N + 1}, where
[logy 7 ‘] and z € A.

||N

Proof. All the statements follow from the estimates

. z
~ |l < |e? - S+ a-an
B
and
0 i0
e H‘<|e — 2+ (1= ]2]). O
z
For 0 < p < oo we define
L dat\?
Ilbior = Uls + ([ oot 0P )

to get a quasi-norm in the space HOP(T).
Proposition 3.2. If f € L}(T) and 0 < t < 1 then wmo(f)(t) < cwno(f)(2).
Proof. Let I C T be an arc such that || < ¢. Consider z € A for which I = I,. From

[I.] =1—|z| <t wehave 1 —t <|z| < L.
Using (ii) in Lemma 3.1 we have

1 . g do
0 e = mipig |I|/|f %)~ P()(2)] oo
+Imi(f) ~ PO

|I|/|f &)~ P(f)()l g2

<o [T -ry ><z>|Pz<e>‘§§>
< Cunol()(1)

Now taking the supremum over all arcs we get wmo(f)(t) < C wno(f)(2). O

Theorem 3.3. Let 0 < p < co. Then HOP(T) = MOP(T) with equivalent quasi-
norms.
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Proof. HOP(T) C MOP?(T) follows from Proposition 3.2.
Assume now that f € MOP(T). Let us show that f € HOP(T) and ||f|nor <

CllflInor -
Let t € (0,1]. For any z € A with |z| = 1 — ¢t we consider the arc I = I, which

gives |I,| =1 —|z| =t. Take N and I} (k = 0,1,...,N) so that I = 2*I, where
Io = I, IN,1 g T7 and IN =T.
Using (iii) in Lemma 3.1 we have

[ire) = PpEIre) 5
T
<2 17— mi( IR
do

<c([ 1) = miPe) 5
N

+3 /\ 1|f( &) - I<f>|Pz(ei9>§>
10 “wv
< <|I| 1 = minig
1 iy _ 1 20
+,§14k|1| [ s Dl )

< c( Wano(F)(E) + Y ﬁ/ (i) m1<f>|§;f)-
k=1 L

On the other hand, by (4),

e ~milg

1 6% - e
§|Ik| s f(e”) zk(f)+<jz_; 1, (f) ,jl(f))

1 i df k
< |Ik|/1k|f(e 0)7m["'(f)|%+Z|mfj(f)*mlj_1(f)\
1 0y
S |Ik /|f(€ ) Zu] 1| mo |I|

gwmo ‘Ik +Z2wmo |I|

|Ik\

ﬁ
2

< (14 2k)wmo(f )(Ifkl)-
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Combining both estimates one gets

N
J15) = PRy < c<wmo<f><t> +Z”2kwmo<f><|fk|>).

27 2k
k=1

Taking the supremum over {z : |z| = 1 — t} and using |I| = 2¥t we obtain

i df N 14+ 2k
il e = PRy <o (wmo<f><t>+§2kwm<f><2’“t>>

where N = N; = [log, 1] + 1. This implies that

who(f)(t) < C(wmo )+ Z LT kamo )(th)).

For 0 < p < 1 we have

N, »
[l DOP < G Lma®OF + 3 L om0 )
k=1

For p > 1 we apply Hélder’s inequality to obtain
(1 + 2k)P
ol DO < G lomaOP + 3 a0 ).
k=1

Now integrating, and taking into account that 1 < k < N; = [log, %] +1is
equivalent to 0 < t < 2%, we get

1 1 Nt+1
pdt (1+2k)P dt
/0 [who(f C / wmo — + C / 2k: mln{p,l} [ (f)(2kt>]p7
(1+2k)P dt
< CollFBson + G 2 e / P2
(1+2k)P dt
< Cyllfys0n + Co Z T
< Clf o
Putting together all the estimates we have the result. O
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